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1 Introduction

Genium Clearing - Clearing Workstation (CW) captures deals executed by ASX Trade24 and
off-market trades, such as EFP's and Block Trades, for on-line allocation by Participants.
Genium Clearing provides the mechanism for these trades to be updated with information
to indicate the Participant or account for which the trade has been executed.

1.1 CW Facilities

A receiving Participant may accept the whole trade and assign all or part of it to its own
clearing accounts (this is called 'Rectifying a Trade') or allocate all or part of it to another
Participant (this is called 'Giving-Up' a trade). Non Clearing Participants can only allocate
(Give-Up) trades to other Participants for clearing.

Other functions available from the CW are:
e Trade Rectifications — Participants are able to correct their trades themselves, subject
to ASX controls.
e Commissions — Participants are able to maintain send and received commissions
themselves.
e Exercising of Options — Participants can submit option exercise requests
electronically.
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2 Basic CW Rules of Use
2.1 Clearing Responsibility

Apart from the legal responsibility taken upon the execution of a trade, the clearing
responsibility for a trade is taken upon confirmation of that trade on the Genium Clearing
system.

No clearing responsibility is accepted unless action is taken to allocate or assign a trade.
The Participant does not have to action a trade, which has been sent to Genium Clearing
with valid Genium Clearing account information.

Consequently if a trade is allocated to a Participant who does not in turn allocate or assign
it, that trade remains the responsibility of the allocating Participant, and will default to their
default account or the default account of their Guarantor, during after business.

2.2 Default Procedures
Trades not confirmed by within the time allowed by the relevant Exchange, will default to
Clearing Participants in the following ways:
e Anunallocated or unassigned trade executed by a Clearing Participant — to the
Clearing Participant.
e An unconfirmed execution by a Non-Clearing Full Participant — to Participant’s
Guarantor Clearing Participant.
e An unconfirmed allocated trade — to the allocator; or the allocator’s Guarantor
Clearing Participant.

2.3 Trade Corrections
If a trade has been allocated in error, either the allocating Participant or the receiving
Participant can reject the allocation. If an allocated trade is confirmed in error, it can be
corrected by the Participant from the CW using the Give-Up function. If a trade is assigned
to the wrong internal account; the Participant can correct the error using the Rectify Trade
process.

2.4 Net Downs & Position Reinstatement
Participants are able to perform Position Net Downs at any time during the day either
manually via the CW Account Position function or via the standard CD54 (Position Closeout)
message queue.

In Genium Clearing, Participants are able to reinstate positions in any account to correct
positions that have been previously (either manually or automatically) close out in error via
the Reinstate Position menu option. This is the reversal of a closeout and the closeout
must have been done with Positions to Net Down (i.e. CD54 Position Closeout) and not via
the Long Position Adjustment (CD38).

Further details of these functions are described in the Account Position section.

Please note: Submission of a ‘Request for Contract Reinstatement’ form is required when
requesting the reinstatement of positions that have closed out 20 business days or greater to
the current business day. Any queries should be directed to asxclearfut@asx.com.au.
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2.5 Straight Through Processing Systems

Genium Clearing has been designed to work efficiently with Third Party Straight Through
Processing Software via the OMNET API Interface.

2.6 Back Office Accounting
Genium Clearing feeds and supports proprietary Back Office Accounting Systems used by
Participants. Trades are automatically transmitted but only after they have been assigned
to a House or Client Clearing Account or otherwise accepted by the recipient.

2.7 Confirmation Times

In order to improve the level and speed of information available to ASX and Back Offices,
trades should be processed throughout the day rather than leaving all trade administration
until the end of the day.

Genium Clearing will automatically reject trades that are in a holding state (i.e. action not
rejected or confirmed by receiving Participant) and send them back to the allocating
Participant as part of the daily automated after business processes.

Genium Clearing will automatically move trades that are still sitting in the Daily Transitory
account (DA), waiting to be allocated or assigned, to the Interim Account for that
Participant as part of the daily automated after business processes. The Interim Account is
margined at House level.

2.8 System Security
The security of the information keyed into the CW is very important and in order for you to
be able to log on to Genium Clearing, you must use a username and password. Once this
password has been issued to you, you must keep it secret.

There system requires a minimum password length of 8 characters, coupled with a
password history control that prevents reuse of old passwords within a predefined period.
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3 General Information

The Genium Clearing — Clearing Workstation (CW) is the Participant’s view of the ASX
clearing system.

3.1 Using CW

The purpose of the CW application is to address the need for Clearing member back office
personnel to access information in the central system through an application which is
sufficiently intuitive.

Furthermore, the application enables users to issue requests via CW, e.g. request exercise
on a particular position. Another objective of the Back Office application is to load as much
information as possible for a Clearing member into files on the PC.

3.2 Starting Genium Clearing — CW

To begin using CW, perform the following:
e Switch on the PC;
e Enter your Windows username and password at the Windows login prompt;
e Start the CW application either from the Start menu or the desktop icon.

The splash screen appears:

Genium INET"

Clearing Workstation1

& Copyright 2010 The NASDAD OMX Group, Inc- Al rights ressrnved.

NASDAQ OMX

The Logon window opens:
‘Login - Genium INET Clearing Workstation1 [

W  NASDAD OMX

HE_MILIOF
Password:

Enter your CW Username and Password.
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3.3 Changing Password in CW
Where the password for a user in CW has been set to “pre-expired”, the user will be
prompted to change the password on login. After the password has been successfully
changed, the following message will appear:

CW1 - Genium INET Clearing Workstation 1 @

Ijﬂ] Your password has been changed.

On clicking the “OK” button, a second message appears asking the user to “re-login to the
application”:

Genium @

Iol Please re-login the application

If the user ignores the message by click on the close button (@) on the top-right
corner, CW will still be made available but only with basic menu options:
FE CW1 SFE 4542 i7 - Genium INET Clearing Workstation 1 o B ()
| File Edit View Help |
TN
Genium

To ensure availability of all menu options assigned to the user access rights, please click on
the “OK” button when the “re-login to the application” message appears and login to CW
again with the new password.

3.4 Exiting Genium Clearing — CW
To exit the CW application, select Exit from the File menu. When exiting, all changes to
items that are not sent will be discarded. For example, if you should exit CW before you
click the “Send” button in Rectify Trade, the updates made will not be saved nor executed.

3.5 Working with Windows

The Genium Clearing — CW is an application based on common windows technology.
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3.6 Using the System Menu
By clicking the symbol to the upper left on any window, you will open the System Menu.
This menu is used for organizing the windows on the screen

=3 Senium INET Clearing Workstation 1

File Edit Wiew Account Deal-Trade Exercise Clearing Series Help

A

GERIUMm

[ [

The System Menu contains the following:

Function Buttons / Function | Description
Keys

Close or Alt + F4 Close the active window.

Maximise | [O] Maximises the active window to full size.

Minimise (-] Parks the active window in the taskbar.
Pressing down and holding the mouse over the

Move blue area allows you to move the window
around.

Restore Restores a window that has been maximized.
Changes the cursor into a double-headed arrow

Size -@ and enables you to change the size of the
active window.
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4 Application Features

There are two types of windows available in the CW application:

e Search window—Search criteria can be entered, and the search result is listed in a

table.

e |tem window—Specific data can be entered by the user in order to create or modify

data.

The name of the window is displayed on the title bar. You can navigate using the mouse, or

keyboard shortcuts.

4.1 CW Application Features

The following table provides a list of application features in CW:

Feature

Description

Right-Click Menu

The right click menu when bought up in a list window offers a lot
of useful alternatives related to viewing information.

Selecting Rows in
Tables

To select a row in a table, simply click the row.

If you want to select two or more items, hold down the left mouse
button and drag the mouse. It is also possible to hold down Ctrl at
the same time as the rows are clicked.

Not all tables permit selections

Viewing a Single
Record

To view all information in a single record, double-click a row in the
table. A separate window opens and displays all available
information in that record.

Displaying Columns

When you have selected a menu item, the relevant window will
appear. By clicking the right mouse button anywhere on that
window, you will be able to edit the visible columns by selecting
“Columns”. This function allows you to customise the way data is
presented in the window, including adding and removing columns
from view and changing their order of presentation. Both columns
displayed and column width can be manipulated.

Sort Columns

All list in the CW application can be sorted on different columns.

e  Right click the mouse anywhere in the required screen;

e Select sorting from the drop down box and the following
screen will appear:
Sort

Sartby —————
’7|Series 'l
Thenby———
’7|Type 'l

Thenby———
’7 IFree text 'l

Cancel |

e  Change columns and confirm the sorting order by clicking OK.
Note: Sorting can also be achieved by double-clicking the column
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header. To reverse sort, click the column header once more.

Select and Paste
Data

To select and paste data into another software package such as
word or excel
e Highlight the required selection of data;
e Right click the mouse and select copy from the pop up menu,
the selected rows in the table will be copied to the clipboard;
e By selecting Copy all from the pop up menu, the table
contents will be copied to the clipboard;
e To copy a single cell to the clipboard, just point and click that
cell and it will be copied.

Time and Date Fields

The Time and Date field is set as in the Panel’s International
settings.

Numerical Fields

In some numerical fields, such as, date and time, it is possible to
use the <up> and <down> arrow keys to change information.

Series Browser

The series browser is a convenient tool for tracking down to a
specific series, step by step. It is launched by clicking the ... icon,
normally found in connection to any series field, or by the series
browser alternative in the series menu.
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S Transaction Processing

Transactional information can be viewed from the Deal-Trade menu. It is recommended
that the Trade History menu item be used as a starting point for all other actions.

=2 Genium INET Clearing Workstation 1

File Edit View Account Exercise Clearing Series  Help
Eilﬁ?‘-'l g | Transfer from Transikary
Trade Hiskory

Show trades Holding Give Up MM 4

Commission Table

Holding Rectify Trade

Simulate Fee

Etror Log

5.1 Trade History

The Trade History option provides information on trades and is the base for many other
actions. Trades are displayed in the Trade History window based on the set of filters
selected by the user.

. . = Type State m
Aozout | Beiz | = ¥ Mormal rades ¥ Rectified trades IReeliE I Ew
From time: [14/1/2013 1200:004M  To time: 1441172013 11:68:53 P ¥ Transfer trades % Exclude emply iades Caounterparty: [** I sell
Low price: [0.00 High price: [0.00 I¥ Transtorp tiades | [7 Exclude holding rades  Ext ade nbr. [+

To see the additional filters on the next page, click on the L | button at the bottom

right of the Trade History window.

Trade number

Instrurnent type: I" 'I Trade number: I
Deal number: I

Filter Description

Specify a particular account, or group of accounts (using * or % as

A t .
ccoun wildcards) or all accounts (* * *).
. Specify a single series, a group of series (using * or % as wildcards) or
Series h
all series (*).
. Specify start and finish date and time for period you wish to see
From/To Time

trades. Default is current date and 00:00:00 start to 23:59:59 finish.

Specify low and high price for trades you wish to see. “0.00” default
value displayed, with “0.00” in the high price field implying infinity.

Low/High Price

Normal trades Check this box if you want to view normal trades.

Check this box if you want to view trades that imply a transfer from

Transfer trades transitory or a position transfer.

Transitory Check this box if you want to view trades that are on a transitory
trades account.

Rectified trades | If you check this box together with the above, you also see trades that
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Filter

Description

have been rectified.

Exclude empty
trades

Check this box to exclude those trades which have been fully allocated
to either a House or Client account or given up to another Participant
and confirmed. Therefore, leaving the balance of unallocated trades.

Note: Selecting this filter will include the closing side of a transfer as
the quantity is not considered empty based on the programming
selection. However by utilising the column selection criteria and
sorting, it is possible to group these trades at the end of your
selection.

Exclude holding
trades

By selecting this criterion all those trades given up to another
Participant and not yet confirmed will be excluded from your
selection.

Free text

The system allows the user to search for and return only those records
matching a specified string of characters.

Note: Wild card capability where * = any value e.g.: day* will return all
free text beginning with day and any combination of characters
following.

Ext trade nbr

This is the ASX Trade24 generated trade number. By entering a
specific trade number the system will display all records including
changes.

Select the trade side to include in the search. If none or both of the

Buy/Sell . : .

v/ checkbox are selected, both trade sides will be included.

Instrument It is possible to search on all instrument types by selecting “*”.
type Default value is set to “*” (all instrument types).

Trade number

This number combined with the series number uniquely identifies the
trade.

Deal number

Deal identification number is unique within each series. The deal
identification number combined with the series identification uniquely
identifies the deal.

CW — Participant User Guide
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Users may proceed to the following windows via the right-mouse click association in the Trade
History window:

e Rectify Trade;

e Give up.
= o Type State -
Pz S | sl | Womalvades | | Rected iades Free test: [ Buy
From time: [14/1/2013 1200004M  Tatime:  [15/11/2013  [115%59PM | [7 Transfer iades [ Exclude srety trades Counterparty: |** ™ Sell
Low price: [0.00 High price: [0.00 ¥ Tronsitoy trades | [~ Exclude holding trades Ext bade nbr |-
Account | Seiies |B/S| Quantiy | Oiyleft | Pice | Effect 0/C/N/D| Tiadenbr | Cieated [ Usei Countepay | Type | Stale | Dealsouce | Estl
5Y 300X INTERIM |XTZ13§ 10/ 10[95.835[C_[C 229233284 7/1172013 11:54:07 AM [SY] 4o poire 1o, L Bive U EMP
O R D 0 95.8 9 B D 07 A e Up P
S 300 HOUSE <1213 B 0] 1035825(0  |D 229733293 | 7/11/2013 1:28.12 PH_|SY ?ec‘t';‘;:'ade"‘ i ing EMP
5Y X00X CLIENT _|XTZ13B 10]  10[95.825[0 [D 229233277 | 7/11/2013 11:50:23 AM |6y |2 2T | Dventaking | Rectified EMP
6 %o0% CLIENT _|XTZ138 10| 10[95.825[0 [D 229233289 7/11/2013 1:28:02 PM_ |Gy ||_GNVEUP... Dvertaking EMP
5Y X004 CLIENT _|XTZ138 10| 10[95835(0 [D 229733791 [7/11/2013 12802 PM_[S¥] Dverlaking EMP
5Y XXX CLIENT _|XTZ13B 10]  10[95.835[0 [D 229233279[7/11/2013 11:50:23 AM [SY| 2 ™ | Dventaking [ Rectified EMP
et T o e Sveraxl ==
< [ Sorting ...
Copy
Select Al
22 Fart ...

5.2 Rectify Trade

This function allows for trades to be transferred individually to a specific account. If
multiple trades are selected for transfer, they can only be transferred to a single account,
for each trade. If you wish to transfer a trade to multiple accounts, you should only select a
single trade at a time.

Using the Rectify Trade window, you can rectify and split a single trade or rectify multiple
trades. If you select a single trade in the Trade History you can rectify and split the trade
into more than one overtaking trades.

Perform this procedure to rectify a single trade and split it if desired:

1.
2.

Open Trade History window from Deal-Trade menu;

Select the trade to be rectified. If you require multiple trades to the same account, you
can highlight multiple trades and rectify them to the correct account in the same action.
You are also able to split a trade, and rectify portions to different accounts;

Right-mouse click to bring up the pop-up menu and select Rectify Trade. This will then
open the Rectify Trade window for the trade selected.Select Rectify Trade on the
context menu;

The left hand section of the window shows the current details for the trade selected. By
moving to the right hand side of the dialog you may make the required corrections to
the trade;

Where you have selected multiple trades, once you have entered the Account for the
first trade, that Account will be copied down to every trade highlighted. You can also
type over the account field to change it.
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5.3

7. Submit the change by selecting the

5% Rectify Trade - Genium CW1

Account Series |B/S| Quantity | Price |Effect| Tradenbr | Free test Account Guantity 0/C/N/D Free text
S RS INTERIM KTZ13 (5 10( 95.825(C 229233282 1o(o
5 $edHOUSE ®TZ13|B 10| 95.825|0 2292332931188/ 1010 1158/
Send LCloze
2 4

6. Rectify the trade to the correct Account, by completing the details in the Account

column. The O/C/N/D code should be left as ‘D’ for default. If the position is also being
closed out when the rectify is completed, then a ‘C’ should be selected;

2end | putton.

Internal Corrections

Where a trade has been allocated to the wrong internal account by the Participant e.g.
allocated to House but should have been split between House and Client. The Participant
can correct the misallocation, using the Rectify Trade Function in CW.

The Rectify Trade process creates a trade that reverses the original trade and another trade
that results in the desired change.

Give Up Trade

In Genium Clearing, the process of allocating a trade to another Participant for clearing is
called a Give-up. The Give-up can be rejected by the allocating Participant from CW if it is
still in a holding state (i.e. the receiving Participant has not rejected or confirmed the give
up). The total trade quantity must be given-up.

The process of accepting a trade from another Participant for clearing performed via the
Holding Give-up function is called a Take-up. The Give-up can be rejected or accepted by
the clearing Participant via CW as required.

In CW, trades given up to other Participants remain in a holding state until the receiving
party either accepts or rejects the give-up. The sending party may also reject any
outstanding give-up trades. Acceptance of the give-up by the receiving Participant
indicates that they have taken responsibility for clearing that trade.

5.3.1 Single Trade Give-Up

Perform this procedure to give-up a single trade:

1. Open Trade History window from Deal-Trade menu;

2. Search for the trade you wish to give-up;

3. Select the trade to be given-up, right-mouse click and select “Give up...”;
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2% Give up 229233282 - Genium CW1

Account Seriez |B/S| Price |O/C/NAD Created Quantity | Status Quantity tember/Account Free text Commiszion

5Y XXX INTERIM XT2135 95825 C 7411/2013 11:54:07 AM

Send I Lloze |

o 4
4. Type in the quantity and Participant firm where the trade is to be allocated on the right

hand side of the dialog;

5.  Submit the give-up by selecting the __2"¢ | button.

5.3.2 Review Trade Give-Ups

When a trade is given up and/or split by the sending party, the receiving party needs to
confirm or reject this action. When a trade is waiting for confirmation or rejection its give-
up state is “Holding”.

Details of give-ups can be reviewed by selecting “Holding Give Up” from the Deal Trade
menu. Query results can be defined by utilising the filters provided by specifying the Series,
Date, Give-Up side and/or State of the Give-up trade.

=% Holding Give Up - Genium C¥1
State
] l— Free text: Ix [~ Buy
Series [ I Member |5 < ¥ Holding M Rejected g  sel
U {13 I" = &l
Date:  [15/11/2012  Givenup ¥ Completed [~ Deleted S
{* Received Ext trade nbr: I" ¥ Realtime update
Senes | Trade nbr | Guantity |Pr|ca| Givellp nbr | Given up by ‘ Created |BJS| Member/dccount | Fre Account | Guantity | 0/C | Free text
4 | i
<< Heject | Canfirmn LClose
4

The Give-ups (or Take-ups) States are as described in the following table:

State Description

Pending either a Rejection (by the sender, receiver or
Holding Clearing House) or Confirmation (by either the receiver or
Clearing House).

Give-up was Confirmed (either by the receiver or Clearing

Completed House).
Rejected Give-up was Rejected by the Take-up member.
Deleted* Give-up was Rejected by the Give-up member.

*Note: This is a new State in Genium Clearing.

The following filters are available in the Holding Give Up window:

Filter Description

Series Specify a single series, a group of series (using * or % as wildcards) or all
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Filter Description
series (*).

Date limitation related to give-up creation date. Default = <current

Date business date> date for search results. Empty fields results in all items.
Specify a date to limit your search.

Given up — Trades given-up by the member as sender;

Give-up side Received — Trades given-up to the member as receiver, this is the default
option selected.

State Refer to State description in the table above.

The system allows the user to search for and return only those records
matching a specified string of characters.

Free text Note: Wild card capability where * = any value e.g.: day* will return all
free text beginning with day and any combination of characters
following.

Counterpart By entering a 3 digit Participant mnemonic the system will return details

party of give-ups “Sent to” or “Received from” the specified Participant.
This is the ASX Trade24 generated trade number. By entering a specific

Ext trade nbr I . .
trade number the system will display all records including changes.

Buy/Sell Select the trade side to include in the search. If none or both of the

v checkbox are selected, both trade sides will be included.

Real-time Real-time update is performed when this option is selected.

update

The following new fields have been introduced in the Holding Give Up window in Genium

Clearing:
Field Name Description
Contr. size Number of underlying’s in a contract.

Clearing date

Date for the trade to be cleared, set by the user when creating the
trade.

5.3.3 Rejecting a Give-Up

The sender, receiver or the Clearing House can reject Give-Up trades in a holding state.

To Reject a Give-up trade, perform the following:

ok w N

required;

7. Click on the

Select the Give-up side and click on the
The Holding Give Up window displays a list of items;

Select one or more trades in the list;

Enter a comment/reason for rejection in the “Free text” field for each selected trade if

Select ‘Holding Give Up’ from the Deal-Trade menu;
Ensure that the “Holding” State checkbox is selected;

Search
et button;

Rejected button
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5.3.4 Confirming a Give-Up

The receiver or Clearing House can confirm Give-Ups in a holding state.

To Confirm a Give-up trade, perform the following:

1. Select ‘Holding Give Up’ from the Deal-Trade menu;
2. Ensure that the “Holding” State checkbox is selected;
3. Select the “Received” option and click on the 2| hutton;
4. The Holding Give Up window displays a list of items;
5. For each Give-up to be confirmed, edit the fields on the right-hand side of the dialog as
follows:
Fields Action
Enter an explicit account. If the receiver was originally specified only
Account as a Participant (SY ABC) the field has to be further specified (SY ABC
123).
Change the quantity if required as it is possible to split the Give-Up
. into different parts. Press the <TAB> key at the end of each part
Quantity . .
automatically creates new rows. The whole volume of the original
trade must be accounted for.
o/c Specify the request method of updating the position on the receiving
account. “O” for open, “C” for Close and “D” for Default.
Free text Enter a comment if desired.

6. Click on the ﬂl button.

5.3.5 Give-Up Errors

If a Participant identifies Give-Up trades that have been accepted in error, e.g. intended for
another Participant, commission incorrectly charged, etc., they can send the trade back to
its originator for correction.

To Correct a Give-up trade, perform the following:
1. Select ‘Trade History’ from the Deal-Trade menu;

2. Select the relevant filters and click on the ﬂ.’ button;

3. Select the trade to be corrected;

4. Right-mouse click and select the “Give up...’
opens with the selected trade:

4

option. The Holding Give Up window

S5 Give up 229233284 - Genium CW1

Account Created DQuantity Cluantity Member/dccount Free text Commission

S5Y BEL INTERIM XTZ135 95835 C 741172013 11:54:07 AM

oo |

[ 4
5. In the right hand side of the dialog enter in the details of the Participant to which the
trade should be returned to reverse the Give-Up accepted in error. Make sure the
commission is the same as it was previously accepted, so that the reverse give-up nets
the commission transaction.
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5.4 Transfer from Transitory

The Transfer from Transitory function, accessed via the Deal-Trade menu option, allows for
the transfer of trades made on a Transitory Account (e.g. Daily Account) during the business
day, to be transferred to other accounts.

=2 Transfer from Transitory - Genium CW1

Account: ISY KK CLIENT Series: IAF’Z13 _I Default account: Counterparty: |** [~ Buy
Fromtime: [15/1/2013  [120000AM  Totime:  [1511/2013  [11:5353PM ¥ Exclude emply trades Ext trade nbr: [+ " Sel
Low price:  |0.00 High price: [ 00 ™ Exclude holding give-ups
Accauntl Series |Ef’S| Oty Left |F'Hce|DJC."N./‘D| Created | Quantity ‘ Attention ‘ Free text ‘Ellectl Clzaring date Acoount Quantity | O/CAM/D | Free text
| ]
<< I Ayerage price trade | Tiansfer to default | Search I Tiansfer Close
0

The same functions may also be performed via the Trade History window.
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6 Account Position

The Account Position

menu option may be used to display information regarding single

accounts’ individual positions, as well as, each series aggregated over all accounts.
Depending on the account and exchange rules defined in the Common Database, netting
may also apply in the various cases.

The delivery position for an account is displayed in the Long or Short column fields as the
absolute value of the difference between held and written contracts.

=5 Account Position - Genium CW1

Account I"’“‘ Series: IAF‘Z13 _I [~ Aggegate
Date: 1D = [ Show O-positions
For date: I15#11£2D13 [~ Expires [ Only deny
Account | Senies | Long | Shaork | Cloge out | Denies auto I odified Contr.Size
Search I Claze
A
The following fields are displayed within the Account Position window:
Fields Description
Specify a particular account, or group of accounts (using * or % as
Account . * % %
wildcards) or all accounts ( ).
. Specify a single series, a group of series (using * or % as wildcards)
Series -
or all series (*).
Lon Quantity of long (held/bought/buy) contracts; the difference
g between held and written contracts if positive.
Short Quantity of short (written/sold/sell) contracts; the difference
between written and held contracts if positive.
Close out Closed-out positions.
. Quantity of long contracts that should not participate in the
Denies auto .
general exercise.
. Date and time at which the data for this row (record) was last
Modified e
modified.
Contr. Size Number of underlying’s in a contract.
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6.1 Searching Account Positions

Using the Account Position window, you can view how items are propagated from one
account to another. You can base the list either on receiving accounts or on sending

accounts.

Account: I’“‘" Series: I" _l [ Aogregate

il CTD = [~ Show O-positions

Foor date: |15a"1'|a"2013 [ Ewxpires I Orly deny

The following filters are available within the Account Position window:

Fields Description
Specify a particular account, or group of accounts (using * or % as

Account . * % %
wildcards) or all accounts ( ).

Series Specify a single series, a group of series (using * or % as wildcards) or all
series (*).

If the aggregate check box is checked the sum of positions are displayed

Aggregate geres . P play
on row per series.

The date box allows you to toggle between O/N Overnight closing

Date .
positions and CTD current trade date.

Show 0- Select this checkbox to display zero positions (i.e. positions that once

positions were non-zero but was closed) which are retained until expiration .
Specify desired date for which to display reinstate positions. Default =

For date .
<current business date>.

Select this option to filter positions in instruments that expire on a
certain day.

Expires Makes it easier to find option positions where you might want to set
deny exercise (i.e. positions that are in the money but you still do not
want to exercise). It can also be used to find positions you want to trade
out from before the end of expiration day.

This option is only activated when Expires is checked.

Only deny Provides an option to display deny positions (i.e. positions with the deny

auto set) of expired series.

6.2 Positions to Net Down
If trades update positions by the open option, the number of both long and short contracts
grow. This is the case for example, when members keep clients’ positions on an omnibus
account. Using the Positions to Net Down window you can adjust positions (repeatable if
convenient) on any account that does not use the autonetting option.

A net operation is carried out by creating a deal containing two closing trades. The
operation can be reversed by the clearing house or the member, see next section -
Reinstate Position (CD55). In addition, the trades generated will not affect the end of day
settlement price determination process.

To net positions, the following steps are to be performed:
1. Select Account Position on the Account menu and perform a search;
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2. Select a position and choose Pos. to Net down on the context menu:

=% Account Position - Genium CW1

Account: I" e Series: I" | " Aagregate

Date: CTD = ™ Show O-positions

For date: |1 8/11/2013 [~ Expires [~ Only derny

Account Seres Long | Short | Cloze out Denies auto Modified Contr.Size ﬂ

5 X0 CLIENT APH14 1 0 0 0(21/06/2013 4:22:06 PM 25.00

S XLICLIENT APZ13 1] 1 0 0 470772013 6: 1221 Bhd 25.00

S5 XL CLIENT APZ1345000P 788 1] L1] 0670642013 2:{  Trade History... 1.00

S5 XL CLIENT IRH14 20 8 L1] 0(23/07/2013 5  Exercise Request. .. 1.00

5 XL CLIENT IRM14 28 18 0 0({17/07/2013 8  Deny Automatic... 1.00 LI
Pos, to Met down, ..
Reinstate Position. .. Close |

19 Columns ... v

3. The Positions to Net Down window opens if no side of the position is equal to zero
otherwise, Position is not sufficient for net down transaction is displayed:

Positions to Net down E3 |

Account: |SYBEL CLIENT

Series: IIFIH'I4

Date: [reri72013 =

MHet Diovn By IE

Send I LCloze

4. Enter the number of contracts to net in the Net Down By field. At most, this is the
smallest number of the long and short positions. This is also the number suggested by
default;

5. Click the __2" | button;

6. The net operation is submitted and a confirmation box summarizing the details is
displayed:

Genium INET Clearing Workstation 1 | x| |

Please confirm the operation
Accounk: peds CLIENT
Series: IRH14

Met down by &

Zancel |

7. Click the Ebutton;

8. If successful, the position is updated and displayed in the Positions window. The
transfer trades can be viewed in the Trade History window with the free text
LongPosNetting and trade price equal to O:
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6.3

553 Trade History - Genium CW1

Acoount, [+ Series. [+

[18n1/2013

From time: ITEHT.‘ZUH 1200:00AM - Totime: I‘H.EB.ES P

Low price: [0.00 High price: [.00

Type
o] ¥ Womal trades
IV Transfer trades
¥ Tianasitory rades

¥ Exclude smpty bades
I~ Exclude holding iades

State
¥ Recified trades Free text

g ™ Bup
Counterparty: |** I~ Sell
Exttiade nbr: [*

Series | B/S | Quantity | Oty left | Price | Effect Free text Q/CMN/D| Trade nbr

8 8 0.000 ongPosMetling
IRH14|B 8 gpooo|c LongPosNetting |C

of o

z

Created
09:0

Counterparty

229235951 [18/11/2013 11:09:04 AWM

Type | State| Deal souice
Transfer None

Exttiadentr | Exttice type

33

| Search |

9. If the operation fails, an error message is displayed.

When a Position to Net down is submitted, a CD54 Position Closeout query message is sent

via the API.

Reinstate Position

Members can reinstate positions in any account (including net position accounts) to correct
positions that have been previously (either manually or automatically) close out in error via
the Reinstate Position menu option. This is the reversal of a closeout and the closeout
must have been done with Positions to Net Down (i.e. CD54 Position Closeout) and not via

the Long Position Adjustment (CD38).

The limitations of this function are as listed:

e Reinstate position requests may only be submitted for T and historical dates;
e Rectify of T trades will only be allowed until end-of-day processing commences;
e Give-up and Take-up of T trades will only be allowed until end-of-day processing

commences.

To reinstate positions, the following steps are to be performed:
1. Select Account Position on the Account menu and perform a search;
2. Select a position, right-mouse click and choose the Reinstate Position option:

&% Account Position - Genium CW1

S XXX CLIENT

Account: I" i Series: I" el " Aomregate
Date: CTD - ™ Show O-pasitions
For date: |18m£2013 [~ Expires [ Only deny
|| Account | Series | Lang ‘ Short | Close out | Denies auto Muodified Conlr.Size ﬂ
S 20X CLIENT APH14 0[21/06/2013 4:22:06 PH 25.00

N_A/N7/9012 6-17-51 PM

0 0
1 0
SY XK CLIENT APZ1345000P 788 0 0 Trade History... 418 PM 1.00
SY XM CLIENT IRH14 12 [1] 8 Exercise Request, .. 1:09:04 AM 1.00
SY XL CLIENT IRM14 28] 18 0 Deny Automatic... 51:41 PM 1.00 =l
Fos. to Met down. ..
Search I Close |
llg— Colurns .. 7
3. The Reinstate Position window opens:
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Reinstate Position

Account: |SYBEL CLIENT

Series: IAPZ1 3

Date: [18/11/203 =l

QtyClosed |0

Reinstate Qhy ||

Search | Send I Cloze |

Enter clearing date for the closed out/reversal of closeout in the Date field;

Click the ._EML" button;

The quantity closedout/reversal is shown in the Qty Closed field;
Enter quantity to reinstate in the Reinstate Qty field;

Click the 22" | putton;

The reinstate operation is submitted and a confirmation box summarizing the details is
displayed;

10. Click Confirm;

11. The quantity closed out the current business/clearing date (T) is displayed.

Lo Nowu &

Please note: Submission of a ‘Request for Contract Reinstatement’ form is required when
requesting the reinstatement of positions that have closed out 20 business days or greater to
the current business day. Any queries should be directed to asxclearfut@asx.com.au.
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[/ Commissions

Commission is money paid between members for carrying out trading services for one
another. Typically, a member (A) receives a commission when giving up a trade to another
member (B) for clearing. In effect, the trade has been performed by A on behalf of B.

It is possible to define tables for such commission management. Two (types of) commission
tables may be defined, one used when acting as the giving up member (Send Commission)
and the other when acting as the member receiving the give up (Receive Commission).

Participants can set up commission tables to support their work practices. Commissions
can be set at different levels, such as market, instrument group, underlying, series, and by

account or Participant.

The Commission Table may be accessed via the Deal-Trade menu option:

=5 Genium INET Clearing Workstation 1

File Edit Wiew Account Exercise Clearing Series Help
i | E?‘,l g | Transfer from Transitory
Trade Hiskary
|
Holding Give Lip UM o

Zarmm

Halding Rectify Trade

Simulate Fee

Errar Log

7.1 Managing the Commission Table

Within the Commission Table window, you may perform searches, setup new commission
or remove existing entries.

E5 CommissionTable - Genium CW1

£ Receive
IMarket J Ilnstrument araLp J IUnderI_l,llng J ISerles _I Add
. Bemove
Account To Member Free text Commigsion =
|D.DD Update |
arket Inst Group | Underlying Series | FreeT ext Account | Member Commizsion |

Send | Search I Cloze
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To Search for a Commission, perform the following:
1. Select the direction which the commission applies:

Filter Description

Send Commission for the member when giving up a trade.

Receive Commission for the member when receiving a given up trade.
Search

2. Click on the button.

To Setup a New Commission, perform the following:
1. Specify the contents of the input fields according to the client’s requirements;

Click on the __2% | putton;

2
3. Click on the i | button;
4, Once the new entries have been added to the commission table, click on the

Search

button.

To Update an Existing Commission, perform the following:
1. Perform a Search;
Select the row to be updated and update the value in the relevant field (e.g. Comission);

2.
3. Clickonthe _Yrdat |pytton;
4. Click on the L button;

To Remove an Existing Commission, perform the following:
1. Perform a Search;
Select one or more entries that are to be removed;

2.
3. Click onthe Mbutton;
4.,

Click on the L : button;
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8 Exercising Options

The exercise menu is used for requesting that positions on an account be exercised. The
actual exercise process is performed at the end of business day, during the After Business
process. When an exercise is requested, it will either be pending until the end of the
current business day.

If an option is in the money on expiry and you do not want to exercise it, you must
electronically submit a Deny Automatic Exercise request.

The Exercise Request function may be accessed from the following windows:

e Account — Account Position
Highlight the trade and right-mouse click to select Exercise Request, trade details
default into the Exercise request window.

23 Account Position - Genium CW1

Account: I S Series: I" | ™ Aggregate
Date: 1D = ™ Show O-positions
For date: |1 514203 [~ Expires [ Only deny
Account Series Long | Short | Cloze out Deniez auto Modified Contr.Size ﬂ
5 200X CLIENT APH14 1 0 1] 0|21/06/2013 4:22:06 PM 2500

5Y XX CLIENT APZ1345000P

few sane CLIEMT [IT=TTEF ] | BT ol nl

Search I Cloze I

Pios, ko Met down...
Reinstate Position. ..

T

Note: This option will auto-populate the Exercise Request window with the Account and
Series details.

e  Exercise — Exercise Request
A blank Exercise Request window will be displayed and you will need to manually enter the
series contract details to be exercised.

2% Genium INET Clearing Workstatio
File Edit Wiew Account Deal-Trade §3

Eilﬁlsl

Request exetcise

Clearing  Series  Help

Exercise History
Pending Exercise

[ [ g

Note: This option will not auto-populate the Exercise Request window with the Account
and Series details.

Exercise Request {Position) Ed |

ﬁ.-:u:u:uunt:“

Series: I _I

Cuantity: ||:|

Send I Cloze |
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8.1 Exercise Request

Selec

t one of the above options to access the Exercise Request window and perform the

following to exercise request:
1. Enter the specified quantity of contracts to be exercised:

Exercise Request {Position) |

Account:| 57 X CLENT

Series: I-"-"-F'z'l 3 .

Guantity: |[|

Send I Cloze |

2. Click the button.

8.2 Deny Automatic Exercise

Using the Deny Automatic window, you may request to deny automatic exercise of a

posit

ion that will not participate in the automatic general exercise. Deny requests can be

cancelled in that way that the deny quantity can be set to zero.

The Deny Automatic Exercise function may be access via the right-mouse click option in the

Account Position window.
22 Account Position - Genium CW1
Account: I" kR Series: I [ " Aggregate
Date: CTD = ™ Show O-positions
For date: I'I 541172013 [~ Espies [ Orlydery |
Account Sernies Long | Short | Close out Denies auto Modified Contr.Size ﬂ
57 X0C{ CLIENT APH14 1 1] 0] 21/0672013 4:22:06 PM 25.00
5 22X CLIENT APZ13 1] 1 1] Trade History. .
SY XXX CLIENT APZ1345000P 788 1] 1] I ——— M 1.00
S5Y XXX CLIENT IRH14 20| s 0 ——r———— PM 1.00
Sy XC{CLIENT IRM14 28] 18 0 (i (U oo 100] =
Pios, ko et down, ..
Reinstate Position... Search I Claze |
,19— go_lumns Y
rink ...

Note: The “Denies auto” field is updated real-time ih Genium Clearihg. In SECUR, this field
was only updated after the end-of-day in BOPC.

To request a “deny automatic exercise” of a position within the Deny Automatic Exercise
window, perform the following:

1.

Highlight the position to be denied (in the Account Position window) and right-mouse
click to select Deny Automatic Exercise;

All position details default into the Deny Automatic Exercise window. If a deny request
has already need submitted, the quantity will appear in Current Deny;
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EE Deny Automatic Exercise |

Account;  [SY HL{CLIENT

Series: I#‘-\F'Z1 3 [
Long: |EI
Short: I'I

Current denw: IU

Mew dan: ||:|

Send I LClose |

3. Enter the number of contracts to be denied;
4. Click the —2%M_|button.

8.3 Exercise History

The Exercise History screen displays historical exercise records and assignments, according
to the filters entered e.g. Account, Series, From/To Time.

Perform the following to do a search within the Exercise History window:
1. Select Exercise History from the Exercise menu to access the Exercise History window:

5% Exercise History - Genium C¥1

Accourt: |xxx Serigs: I" _I
From time: [15/1,2012 [lzo0:004M  Tetime: [15/11/2013 [11:53.59PM
Account | Series | Type| Ouantity | Ewercisenbr | Ewercise reqrbr | Created | State| Confimedby | Contrsize | Deliverp start [1SIN]  Series longr
4| i
Lloze |
b 4

Click on
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8.4 Pending Exercise
The Pending Exercise function is used to display pending exercise requests. If you have
made an error, this can be rejected from the pending exercise request. This function
should be a part of your end of day check list.

To view or reject any pending exercise requests, perform the following:

1.

A

Select Pending Exercise from the Exercise menu:

2% Genium INET Clearing Workstation 1

File Edit View Account Deal-Trade WS
Exercise Request

- | '5.’_'| 5 |
Exercise Histary
Show all pending exercise requests PG SEEEE M1 5

Within the Pending Exercise window, specify the Account, Series and select the
required State/s:

(-8 Clearing  Series  Help

Zpendngbercise-GenomWl _____________________________________________________B=H|
State———
Account: I"" * ¥ Pending
. [¥ Completed
Sefies: I" I !
IV Rejected
Account ‘ Series | Cuartity | Exercise req nbr | Created | State | Confirned by Corir size DeliveryStart | IS|N| User |

Eeject | Search I LClose
0 A

Click on the button;

To reject a pending exercise, select it;

Click on the __Hei=et button;

To refresh the contents in the window, click on the button.

The following new State filters have been added to the Pending Exercise view:

State Description

Pending The exercise is pending and may be rejected within the Pending Exercise
window.

Completed The exercise has been completed.

Rejected The exercise has been rejected.
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O Reports

Reports provided by the central clearing system can be accessed directly from CW via the
Clearing menu option:

== Genium INET Clearing Workstation 1 M= E

File Edit Miew Account Deal-Trade Exercise QsEERWGE Scries  Help
E;,|E?_-| 5 |

Show Reports

Clearing InFarmation

Reparks
Clearing Messages

[ [ g

9.1 Searching Reports

All supported reports and their statuses are displayed within the Reports window. It is always

possible to select a report and click the &l button, irrespective of the current status. The
server will then try to load/reload the report from the central system to the server. Normally, all
available reports are downloaded by the server each night.

Perform the following to access reports:
1. Select Reports on the Clearing menu;
2. The Reports window opens:

2% Reports - Genium CW1

For date: |1 8042013 Market: IALL MARKETS j Only loaded reports v
Report tppe: IALL TYPES j
Market | Repart | Type | State Awba print | Wersion | File type
Mpen | Send.. | Auto Print | Fresie | Erint Feport I Fritit Eeport...l Load |
0 4

3. The Reports window includes a search area for searching and limiting items, and a list
area for displaying;
4. The following search criteria are available:

Filters Description

For date Specify a date for which reports are generated.

Market Select market group to which the reports apply.

Report type Select a report name or all reports.

Only loaded reports Z(ieslslc;yet(i show reports with state Loaded to be
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Filters

Description

eports - Genium CW1

For date: [24/09/2013 Market ALLMARKETS x| Onlyloaded reparts ¥
Report type: LI
Market Fieport Type State Auto print Wersion File type ;]
Participant FSA File Ascil Loaded [Yes CS5Y

Participant Financial Status Advice

Margin and Position Listing

Binary
Acrobat PDF

Loaded

Open I Send.. Auta Print Preview

Erint Hepart

Erint Beport...

Load

| Search I Close

77

5. Click on the button;

6. All matching items are listed in the Reports window.

Within the Reports window, the following buttons/options are also provided:

Buttons Description

Open

Opens the report for viewing.

Send Initiates an e-mail with the (selected) report attached.
. Enables automatic printing of the report and sets value Yes in the
Auto print .
Auto print column.
Preview Displays a print preview.

Print report

Prints the report with the current printer settings.

Print report...

Opens the Printer setup window for selecting another printer.

Load

Select if reports with state loaded should be displayed.

9.2 Saving a Report
If you wish to download a report to your PC, select a report that has been loaded by the
server and perform a right-mouse click. Select “Save As...” from the menu option.

=52 Reports - Genium CW1

o) x]

For date: [10/10/2013 Market: JALL MARKETS

j Only loaded reports [

Report tppe:  |AININRTES j
Market Repart Type State | Auto print Yersion File type ﬂ
Allocations Sent and Received Data File C5V C5V

Allocations Sent and Received Report

Acrobat PDF

CDS5 Buyer Closing Position Report
CD5 Buyer Final Settlement ¥alue Report
CDS Delivery Matching Advice Report

CDS Seller Final Settlement ¥alue Report

CDS Seller closing Position Report

Open

| Send... Auta Print Preview

T

Auka Prink

Acrobat PDF

Aciobat PDF

Show Yersion, ..

Freview, .,
Print Repark
Frint Repart. . .
Send. ..

The standard Save As dialogue-box is opened.
selected report.

at PDF PDF
at PDF PDF Ad
eport.. Load I Search I Cloze

4

Specify the directory and name for the
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9.3 Preview a Report

To preview a report, select one report and click the button. You can also
perform a right-mouse click and select the Preview alternative from the menu. The report
will be presented in the Reports window. Select the Page Up/Page Down keys or the Next
Page/Prev Page buttons to move between the pages in the report.

Preview

If you want to print the report or the current page, click <Print> in the Print dialogue. Select
the Print Range “All” to print all pages or select the From To range, which has been pre-set
with the current page number to print the current page.

9.4 Printing a Report

To print a report on your default printer, select one report and click on the MI
button. You can also perform a right-mouse click and select the “Print Report” option from
the menu option. The standard Print window opens.

9.5 Send a Report via E-mall

It is possible to send the report by mail by clicking the button. This will either
invoke your ordinary mail client or send the report as a simple SMTP message, depending
on the settings made in the Properties dialog in the Edit menu.

Send...
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100Other Useful Functions in CW

The functions described in the following sub-sections are often used functions in Genium
Clearing — CW.

10.1 Clearing Messages

The Clearing Message window shows messages sent from the central Clearing Office to
the member Back Office — CW:

EE Clearing Messages - Genium CW1 !IE[ E
20131118 12:59:48 ;I

Thiz iz a clearing mezzage

2013-11-18 13:.07:55
Thig iz a second clearing meszage

4

10.2 Series Information

Series information can be queried by using the Series function, or a more targeted
search can be made from the Series Browser. Usage of each approach will depend on
the type of information being searched.

For example, if a range of series is required but the series name is not known, the Series
function (accessed via the Series menu option) should be chosen.

If a specific series is required, and the details are known, these can be entered into the
Series Browser elements to return details about that series only. The Series Browser

can be accessed from the Series window by selecting the ==l button to the right of the
Series parameter field:

5% Series - Genium CW1

Series: I* 1SIM: I’
M
Series ||S|N| Undeilpying | e I,umantgruup | Strike price | MNew contract size | Expiration date | Motation date Stopped Status |
V
Series browser =]
I[Under\ying] ﬂl[lnstrument aroup] ﬂl[Ekp\ralian dejl[SeneS] j
4 | |
Search | Close |
4
Alternatively, you may access the Series Browser from the Series menu.
== Genium INET Clearing Workstation 1 M= E3
File Edit Yiew Account Deal-Trade Exercise  Clearing Help
Eilﬂ?‘-'l g | Series
Series Browser
Underlyin
MESTHTE MM Y
Fixing values
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10.3 Fixing Values

The Fixing Values window may be accessed via the Series menu option:

=3 Genium INET Clearing ¥Workstation 1 M= B
File Edit Wiew pAccount Deal-Trade Exercise  Clearing Help
Ei | E;‘, | .l Seties
Seties Browser
) 1|

Show fixing values e 50T RILIR 4

Fixing Walues

Load/Reload

Markets

This window is used for retrieving fixing values by the central clearing office. Fixing
values are used in calculation of Settlement Variations; determine options that are in
the money and closing price of futures contracts.

23 Fixing Yalues - Genium CW1

Seriex |== D
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